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- Anomalies

- January Effect

- Overreaction

- Underreaction

- Momentum

- Cognitive Psychology
- behavioral biases
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- Conservatism Bias

- Representativenss Bias

- Trending

- consecutive positive earnings surprises
- overvalued
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1- Chan, Frankel, and Kothari
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1- Laura Frieder

2- Order Imbalance

3- Kaniel, Liu, Saar, Titman
4- Battalio and Mendenhal
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2- Shanthikumar
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1- Order imbalance
2- Closing price
3- Buyer-initiate
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